QO NSE

Clearing

NSE Clearing Limited

Department: FUTURES AND OPTIONS SEGMENT

Download Ref No: NCL/CMPT/74594 Date: June 06, 2026

Circular Ref. No: 071/2026

All Members,
Sub: - Changes in Extreme Loss Margin file

This is in with reference to NCL Circular Ref. No: 070/2026 (Download Ref No: NCL/CMPT/74569) dated
June 05, 2026.

The implementation of the provisions of the abovementioned circular has been postponed; the circular
shall now be applicable from July 07, 2026.

Members are requested to take note of the above.

For and on behalf of
NSE Clearing Limited

Huzefa Mahuvawala
Chief Risk Officer

Telephone No Email id
1800 266 0050 (IVR Option 2) risk_ops@nsccl.co.in
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